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51,558,399.19
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27,590.71 61,805.64
( )4 226,731.87 3,601.93
2,000.00
( )5 251,290.00 250,000.00
40,000,000.00

( )6 54,088.57
1,624,493.17 51,289,723.18
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( )8 656,772.76 -498,491.95
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128,486,790.49
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20060 1 1 —6 30

255,359,882.70

20,023,095.57

6,835,247.82

26,858,343.39

55,061,227.49

-193,553,923.08

-138,492,695.59

-15,238,740.01

128,486,790.49

11



2006

[2005]104
8 22
2005 10 28
2005 10 8

2005

339,143,795.66
05 020

2006 10 8

339,143,795.66
8 22 2006 9 27
339,099,940.28

43,855.38

12 31

12

2005

9

2005

27



2006

13



2006

10

11

12

14

1.5%
0.25%

1.00



2006

13
14
[2002]128
[2004]78
1
2 2004 1 1
3 2004 1 1
20%
4 0.1%
5
1
1
2
3
4
5
2
1
2

15




2006

1.5%
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1,469,963.12
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x 0.25%/
244 ,993.84
3
2006 6 30 67,043,946.75
95,669.40
4
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1
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2,936.99
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124,626,850.34

2006 1 1 -608,260.88 109,768.93 -498,491.95

6,835,247.82 - 6,835,247.82

- 780,336.00 780,336.00

- -6,460,319.11 | -6,460,319.11

2006 6 30 6,226,986.94 -5,570,214.18 656,772.76

2006 1 1 —6 30
309,969,726.61
289,057,174.38

236,170.61
20,676,381.62
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2006 1 1 —6 30
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1,561,789.85
-1,400,572.70
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241,946.63
13
2006 1 1 —6 30
49,588.57
14,876.39
1,725.00
6,042.59
14,640.00
3,253.26
90,125.81
14
/
2006 3 2 5,637,725.41
2006 4 27 2,181,853.85
2006 6 26 7,419,160.75
15,238,740.01
1
)
2006-6-28 2006-7-5 3.08 3.08 194,000 | 597,520.00 | 597,520.00
194,000 | 597,520.00 | 597,520.00
2
(1) 2006 6 30
0) 2006 6 30
)
000089 | G 2006-6-30 5.55 2006-07-03 5.48 162,000 899,100.00
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51,558,399.19 39.63%

10,000,000.00 7.69%

0.00 0.00%

67,610,073.19 51.96%

942,811.28 0.72%

130,111,283.66 100.00%

A 0.00 0.00%
B 5,807,600.00 4.52%
C 20,462,995.62 15.93%
co 2,762,600.00 2.15%
C1 0.00 0.00%
C2 0.00 0.00%
C3 0.00 0.00%
C4 2,037,646.00 1.59%
C5 606,500.00 0.47%
C6 1,744,000.00 1.36%
C7 11,147,085.62 8.67%
C8 1,796,530.00 1.40%
C99 368,634.00 0.29%

D 2,586,500.00 2.01%
E 0.00 0.00%
F 6,443,100.00 5.01%
G 4,970,066.52 3.87%
H 8,259,843.65 6.43%
I 597,520.00 0.47%
J 0.00 0.00%
K 0.00 0.00%
L 2,430,773.40 1.89%
M 0.00 0.00%
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51,558,399.19

40.13%

()
1 600693 444,527.00 4,423,043.65 3.44%
2 600058 G 440,000.00 3,836,800.00 2.99%%
3 600028 600,000.00 3,750,000.00 2.92%
4 600183 G 320,000.00 3,507,200.00 2.73%
5 000858 G 190,000.00 2,762,600.00 2.15%
6 600018 G 150,000.00 2,572,500.00 2.00%
7 000063 G 89,132.00 2,550,066.52 1.98%
8 600418 G 500,000.00 2,480,000.00 1.93%
9 600037 G 164,910.00 2,430,773.40 1.89%
10 600050 G 1,000,000.00 2,420,000.00 1.88%
11 600009 G 150,000.00 2,161,500.00 1.68%
12 600320 G 98,363.00 1,941,685.62 1.51%
13 600535 G 107,000.00 1,796,530.00 1.40%
14 600019 G 400,000.00 1,744,000.00 1.36%
15 600348 G 120,000.00 1,599,600.00 1.24%
16 600900 G 200,000.00 1,370,000.00 1.07%
17 600795 150,000.00 1,216,500.00 0.95%
18 000698 G 200,000.00 1,142,000.00 0.89%%
19 000410 G 70,000.00 966,700.00 0.75%
20 000089 G 162,000.00 899,100.00 0.70%
21 600875 G 50,000.00 853,500.00 0.66%
22 000617 40,000.00 829,600.00 0.65%
23 600012 G 150,000.00 810,000.00 0.63%
24 600426 G 78,600.00 716,046.00 0.56%
25 601988 194,000.00 597,520.00 0.47%
26 000528 G 70,000.00 568,400.00 0.44%
27 600583 G 20,000.00 458,000.00 0.36%
28 600460 G 40,000.00 393,200.00 0.31%
29 000969 G 39,300.00 368,634.00 0.29%
30 000050 G 30,000.00 213,300.00 0.17%
31 600480 G 40,000.00 179,600.00 0.14%
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1 600688 11,806,392.48 4.62%
2 600010 G 10,534,552.82 4_.13%
3 600811 10,158,379.13 3.98%
4 000406 8,117,202.14 3.18%
5 600050 G 7,548,394.03 2.96%
6 600002 7,520,886.02 2.95%
7 600036 7,356,347.22 2.88%
8 600001 7,250,040.03 2.84%
9 600423 7,036,694.36 2.76%
10 000866 6,948,589.50 2.72%
11 000063 6,688,020.70 2.62%
12 000060 6,684,075.93 2.62%
13 600468 6,210,738.58 2.43%
14 002010 5,468,423.34 2.14%
15 600616 G 5,101,898.38 2.00%
16 000956 4,877,633.19 1.91%
17 000858 G 4,583,895.58 1.80%
18 600693 4,284,803.27 1.68%
19 600058 4,082,510.29 1.60%
20 600331 3,898,906.97 1.53%
2
1 600717 G 14,872,084.14 5.82%
2 600688 12,752,231.17 4.99%
3 000002 G 12,325,972.98 4.83%
4 600010 G 12,089,816.62 4.73%
5 600811 11,050,463.37 4.33%
6 600601 9,837,235.58 3.85%
7 600036 G 8,151,454.45 3.19%
8 600468 G 7,836,043.12 3.07%
9 600423 G 7,709,955.64 3.02%
10 600001 G 7,149,991.38 2.80%
11 600837 G 6,462,351.84 2.53%
12 600616 G 6,200,374.56 2.43%
13 600050 G 5,858,521.17 2.29%
14 002010 5,703,271.64 2.23%
15 000060 G 5,175,207.42 2.03%
16 000513 4,728,914.04 1.85%
17 000021 G 4,363,196.69 1.71%
18 600331 G 4,210,127.38 1.65%
19 600016 G 4,184,539.61 1.64%
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| 20 | 600060 G 4,101,774.82 1.61%
3
299,756,200.39 309,969,726.61

1 0.00 0.00%
2 0.00 0.00%
3 10,000, 000.00 7.78%
4 0.00 0.00%
5 0.00 0.00%
10,000, 000.00 7.78%

1 06  CPO2 10,000, 000.00 7.78%
2 - - -
3 - - -
4 - - _
5 - - -

226,565.86

67,025.70
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18,471.11
615,625.00
15,123.61
942,811.28
CcwB1 30,000 30,000 131,389.81
2872
43,393.75
124,626,850.34 100.00%
44,637,690.90 35.82%
79,989,159.44 64.18%

339,143,795.66

255,417,701.33

53,741,521.95

184,532,372.94

124,626,850.34
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2006 4 19

/

2006 3 2 2006 3 3 10 0.28
2006 4 27 2006 4 28 10 0.12
2006 6 26 2006 6 27 10 0.60
2006 1 1

383,773.99 84.25%
71,724.26 15.75%
455,498.25 100.00%

2006 1 1 6 30
485,094,448 .41 83.45% 131,389.81 100.00%
96,185,258.88 16.55% 0.00 0.00%
581,279,707.29 100.00% 131,389.81 100.00%
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2006 1 1 6 30

46,019,614.90 94 _32% 547,700,000.00 38.87%
2,772,282.40 5.68% 861,300,000.00 61.13%
48,791,897.30 100.00% | 1,409,000,000.00 100.00%

2006

2006

59

www . thfund.com.cn

26




2006

27



